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1 Introduction

Theory of convexity has played significant role in the development of theory of inequali-
ties. Many famous results known in theory of inequalities are direct consequences of the
applications of convex functions. In this regard Hermite—Hadamard’s inequality which
can be viewed as necessary and sufficient condition for a function to be convex is one of
the most studied result. In recent years it has been observed that a number of new general-
izations of classical Hermite—Hadamard’s inequality have been obtained in the literature.
Dragomir and Pearce [3] has written a very informative monograph on some recent de-
velopments and applications of Hermite—Hadamard’s inequality.

Sarikaya et al. [16] utilized the concepts of fractional calculus and obtained frac-
tional analogues of Hermite—Hadamard’s inequality. This particular article has opened
a new venue of research and consequently several new fractional analogues of Hermite—
Hadamard’s inequality have been obtained using different approaches. Since the birth of
fractional calculus this subject has received special attention by the mathematicians and
resultantly the classical concepts of fractional calculus have been extended and general-
ized in different directions according to the need of problem. This motivated inequalities
experts and as a result they used new generalized concepts of fractional calculus in ob-
taining novel generalized fractional analogues of classical inequalities.
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The main motivation of this paper is to derive some new fractional analogues of
Hermite—Hadamard’s inequality using x,-Hilfer fractional integrals via s-convex func-
tions of Breckner type. In order to obtain the main results of the paper we first derive
new fractional integral identities. To check the validity of these new identities we take
some particular examples. We hope that the ideas and techniques of this paper will in-
spire interested readers working in this field.

Before we proceed, let us recall some previously known concepts and results which will
be used during the study of this paper.

Riemann-Liouville fractional integrals are defined as follows.

Definition 1.1 ([8]) Let E € L;[a, b]. Then Riemann-Liouville integrals /%, E and /" E of
order a > 0 with a > 0 are defined by

o« = _L i _aelg
]‘ﬂu(x)_f‘(a),/u(x ATEW A, x>a,

and
1 b
JEB(x) = ) /x (A—x)*1EM)dr, x<b,
where
[(«) :/ e*x%1dx,
0

is the well-known Gamma function.

Mubeen and Habibullah [10] were the first to define the notion of  -fractional integrals.
Sarikaya et al. [15] introduced the «-analogue of Riemann-Liouville fractional integrals
and discussed some of its basic properties. They defined this concept in the following way:
To be more precise let E be piecewise continuous on I* = (0, 00) and integrable on any fi-
nite subinterval of I = [0, 00]. Then, for A > 0, we consider «-Riemann—Liouville fractional
integral of & of order «

1 * @
k];‘E(x):—/ (x-=A)<TEMQN)dA, x>a,k>0.
kLye(a) Jg

If k — 1, then «-Riemann-Liouville fractional integrals reduces to classical Riemann—
Liouville fractional integral.

Another important generalization of Riemann-Liouville fractional integrals the gener-
alized R-L integrals with respect to another function x (in the Hilfer sense [5]).

Definition 1.2 ([8]) Let (a,b) (—00 < a < b < 00) be a finite interval of the real line R and
a > 0. Also let x(x) be an increasing and positive monotone function on («, ], having a
continuous derivative x'(x) on (a, b). The left and right-sided y -fractional integrals in the

Hilfer sense of a function & with respect to another function x on [a, b] are defined as

. 1 a1,
180 = s / X W@ = x W) EW) dh,
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]

53X 1 b / -1
S / X0 = ) ER) da,

respectively; I'(-) is the gamma function.

Liu et al. [9] and Zhao et al. [20] obtained some interesting results pertaining to
Hermite—Hadamard’s inequality involving x,-Riemann-Liouville fractional integrals.

Recently Awan et al. [1] introduced the notion of x,-Hilfer fractional integrals and ob-
tained some new variants of Hermite—Hadamard’s inequality.

Definition 1.3 ([1]) Let (a,b) (00 < a < b < 00) be a finite interval of the real line R and
a > 0. Also let x(x) be an increasing and positive monotone function on («, ], having a
continuous derivative x’(x) on (a,b). The left- and right-sided y, -fractional integrals in
the Hilfer sense of a function E with respect to another function y, on [4,b] and k¥ > 0 are
defined as

0GX 1 ¥ ’ £-1
LB = / X W@ - x ) EW) da,

1
k(o)

Ly X B(x) =

b o
[ 7060 -x)* 20,
respectively;
T (x) = / e di, M) >0,
0

is the k-analogue of the gamma function.

By taking x — 1, Definition 1.3 reduces to Definition 1.2. This shows that y, -fractional
integrals in the Hilfer sense is the significant generalization of x -fractional integrals in the
Hilfer sense.

The k -analogues of beta function and incomplete beta function are, respectively, defined
as

1 [ z
Bk(x,y):—f AT (1= da
K Jo

and

1 % 5, b_y
Bi(zx,9)=— | A« (1-X)7" dA.
K Jo

For some more interesting details and applications about some special functions and their
generalizations, see [4, 6,7, 11-14, 17-19].

Proposition 1.4 Let a;,b; >0 fori=1,2,...,n, then

Xn:(ﬂt +b) < Xn:ai + Xn:bi (1.1)
i=1 i=1 i=1

forO<r<1.
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We now define the class of s-convex functions of Breckner type.

Definition 1.5 ([2]) Let s € (0,1]. A function E : I C R, — R, is said to be an s-convex

function, if
B + (1= M) <A°E(x) + (1-A)°Ex), Va,ap €l €(0,1].

2 Main results
We now discuss our main results. The first result is the fractional analogue of Hermite—
Hadamard’s inequality using s-convexity property of the functions involving y, -Hilfer

fractional integrals.

Theorem 2.1 Let 0 < ay < ay and B : [a;,a;] — R be a positive function and E €
Ly[a1,a,], Also suppose that B is an s-convex function on [ay,a;], x(x) is an increasing
and positive monotone function on (a1, ay], having a continuous derivative x'(x) on (a1, as)
and o € (0,1), then, for k > 0, we have

25_1 - a) +ay
2

I . _ a: _
< ﬁ[dﬁw(ﬁ 0 0(x @) + 1%, (B0 ) (1 (@)]
2 —a1)x

- [ 3u o ] E(a1) + E(ay)

atks (o4 sk)2 " 2

Proof Let x1,%, € [a1,a,] and using the s-convexity of E, we have

%1+ X B(x1) E(x)
= < + .
2 = 2 2s

Let x; = Aaq + (1 — A)ay and x, = (1 — A)a; + Aay, we have
ar+a
2:(%) < E(har + (1= N)ay) + E((1 - Ny + ra).

Multiplying both sides by A% ~! and then integrating, we have

2’k _(a1+a 1y, 1y
:<¥>5/ A?"lE(Aal+(1—k)a2)dk+/ AT E((L = May + Aaz) dA.
0

o 2 o
Now

Felw+x) - 4 _ ~ : H )

2(ay - ﬂl)% ["IX*Xl(al)*(c‘ ° X)(X 1(a2)) i Ij’xl(az)*(c‘ © X)(X 1(“1))]

=R

x Haz)
T U (a2 = x()* (B0 )M () dv
X

- 2(42 —(ll)% KFK(a) “ay)

x Haz) N
+/ (X(V)—ﬂl)K(EOX)(V)X,(V)dV}
P

“L(a1)
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1 1
221[/ A%’IE(Aa1+(1—X)az)dk+/ A?IE((l—k)m”ﬂz)d’\]
K 0 0

< 23_1’: a) +ay
—_ 2 M

To prove the right-hand side, we use the fact that E is an s-convex function, then

E(rar + (1-Maz) < A°E(ay) + (1 - 1) E(an)
and
E((1=May + raz) < (1 - 1) E(ay) + A°E(ap).
Now
E(rar + (1= A)az) + E((1 - May + rap) < (A° + (1= 1)) (E(ay) + E(az)).

Multiplying both sides by A« ~! and then integrating with respect to A on [0, 1], we obtain

1 1
/ ACTLE(Ray + (1 - M)ay) di +/ ACTLE((1 - May + ray) di
0 0

3K K
< [ - wsk][3(¢1)+ E(a2)].
@+ ks (o4 sk)2%
This implies
FK (Ol + K) o) —~ -1 X — -1
m[d}(’l(m)*(u ° X)(X (ﬂz)) + Kljfl(ﬂz)f(‘-‘ ° X)(X (ﬂl))]

- [ 3a o ] E(a1) + E(ay)

Tlatks (g 4sk)2E 2 ’
The proof is complete. d

We now prove two new fractional integral identities which will be used as auxiliary re-
sults in the development of our next results.

Lemma 2.2 Let a; < a; and E : [a1,a;] — R be a differentiable mapping on (ay,as). Also
suppose that B € L[ay, a), then, for k >0, we have
E(a1) + E(az) Tiela+x)

2 - 2(@2 — ﬂl)% [KIiixl(al)*(E ° X)(Xil(az)) + Kliﬁ(az),(g o X)(Xil(al))]

_ 1
S 0 F ) 0 )
0

Proof From [1], we have

X
L

@)+ E@)  Tele+x)

2 2ag —ay)s " (al)+(E°X)(X_l(ﬂ2))+,J°“X 7(30)()()("1(511))]
2 —a1)*

xLaz)

1 x"Haz)

- / [(xW) =) = (a2 = x )] (E 0 X)X’ () dv
o Jx

2(ay —a1) “Lay)

Page 5 of 15
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3 1 x Naz) x() —a; 3 ar— x(v) a . /
_5[(_1(&1) |:< az —a ) _< as — dq > i|("‘ OX)(V)X () dv
ay) —ay

1 o o
= /[(1—)»)_—)»7]3’()\a1+(1—)»)a2)dk.
0

This completes the proof. O
Example2.3 Leta; =2,a,=3,a =

1
3K
in Lemma 2.2 are satisfied.

=2, E(x) =42, x (x) = x. Then all the assumptions

One can observe that W = 173 We have

Cela + k)

m[dﬁ(m*(g ° X)(Xfl(ﬂz)) + xljﬁ(az)f(a ° X)(Xﬁl(ﬂl))]
2 —a1)*

Fz(%)[ 1, s 13, s } 577
= 3-A)id -2)72dr|=—.
8 13@)A FE-A A+Ia@)ﬂ FOmDEG =g

It follows that

S(a) + 3a)  Lela+k) ¢
2 2(412—611)% “x

A B0 X)X H@2) + LA (B o x)(x Ha)]
On the other hand

dy —ai

1
5 / [(1-2)% - A% ] (ray + (1 - W)as) dr
0

1
-5 [ Ta-»

Example2.4 Leta;=2,a,=3,a =

in Lemma 2.2 are satisfied.

=

1 4
—AL[(6-20)dr=—.
] ) 45

%, K= %, E(x) = x2, x (x) = x. Then all the assumptions

One can observe that W = 173 We have

%[Kﬁ;'}i(mﬁ(g o X)(Xil(a2)) + KI;:X (Eo X)(Xil(al))]
2 —d1)~

“az)~
TiGr 1 3 1
=22 - f A2 dh+

1
2

It follows that

E(a1) + E(ay) B Tl + k)
2

PR [ Iy B0 (x H@2) + L7 (B0 x)(x H(a))]
2 —ai)x
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On the other hand

a) — a1

1
5 /0 [(1-2)F =A% &' (hay + (1 - A)az) dA

1t 1
== | @-206-20)dr=-.

2 Jo 6
Lemma 2.5 Let a; < ay and E : [a1,a;] — R be a differentiable mapping on (a1, a). Also
suppose that B € L[ay, a), then, for k >0, we have

Fela+x) ¢ = 1 ; - 1 81+ a
m[xlxﬁ(my(u ° X)(X (612)) +K1;[—X1(a2)—("‘ o X)(X (ﬂl))] e
_ 1
-2 2”1 / [+ 25 (1= E]E (hay + (1 - Wap) dA,
0

where

1, forO§A<%,
-1, for%f)\<1.

Proof 1t suffices to show that

dy —day

1
/ ,uE’()Lal +(1- A)az) da
2 Jo

a); —a)

1 1
2 —_
. / & (hay + (1 - Aay) dr — 22 . ! / & (hay + (1 - Nay) i
0 1

2

Ea) - B(%42) | Ela) - 8(*42)
2 2

_ E(dl) + E(ﬂz) _ ay +ady
2 2 )

]

By Lemma 2.2, we have

l_‘K( ) o - — : - — —~
e [y o 00 @) .07 B o 0 )] - 2252

2
_ [E(ﬂl) +E(ay) ,:(dl +612):|
B 2 "2

B { E(a1) + E(ay)
2

l—‘K( ) 105 ~ - : ~ -
e [ (o DU @) 107 (B D )]

ay; —dy

1
=— / W& (Aay + (1 - A)az) di

0
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_ 1
“ f [(1=0)% =25 ]& (har + (1 = W)an) di
0

a); —a; 1 a a

== / [ +2ak = (1=2)x |8 (ray + (1 - M)az) dA.
0

This completes the proof. O

Example2.6 Leta; =2,a,=3,a = %, k =2, E(x) =42, x(x) = x. Then all the assumptions

in the Lemma 2.5 are satisfied.

One can observe that E(*5%2) = %.

L@t ppen  (@o (@) + oI, (E o 0(x an)]

Aay —ay)¥ xHa1)* xLa2)~
T 1 1 3 1 3
- 2(2)[ - /xz(s—x)‘%dm - /)»2(/\—2)"2&}
8 LIa(3) )2 I2(3) )2
577
90
It follows that
FK(O[+K) [Iazx (,;,o )( _1( ))+ Ioz:x (’:o )( _1( ))]_’;‘ a) +ap
Z(az_ﬂl)% K X—l( D* =0 XX a K Xﬁl(ﬂz)f ZoXNX a — 2
29
180
On the other hand

_ 1

2 Jo
ay —day ! ’
- /uE(le+(1—k)a2)dk
2 Jo
1
a; —ay o & _2
- [0[,\ -(1-2) ]u(xaﬁ(l—x)az)dx_mo.

Example2.7 Leta; =2,a,=3,a = %, K %, E(x) = «%, x (x) = x. Then all the assumptions

in Lemma 2.5 are satisfied.

One can observe that E(*3%2) = %. We have

L) (@00 @) + o[, (B 00 (6 a)]

Aay —ay) ¥ xHa xHaz
TG 1 3 13 19
=2—2[ I/AZdM - /Azdk]z—.
> nd)h &) ) 3

1
2

Page 8 of 15
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It follows that
FK(“‘FK) [Ia:)( (":“O )( _1(61 ))+ IO(:X (’:O )( _1(a ))]_’;‘ a) +ap
2(42—(11)% K Xﬁl(ﬂl)Jr &0 XX 2 K Xﬁl(ﬂz)f ZoXNX 1 — 2

_ 1
127
On the other hand
a) —aj 1 o o ,
5 /[,Hm—(l—x)z]a(M1+(1—x)a2)dx
0
ay —day ! ’
- /ME(Aa1+(1—k)a2)dk
2 0
1
a; —ay o A9,
- A —(1=A)x [E(A 1-A dr = —.
. fo[ (1= 212 G + (1~ R)a) = -

Theorem 2.8 Let a; < a; and E : [a1,a;] — R be a differentiable mapping on (ay,as).

Also suppose that |E'| is s-convex on [ay, ay], x (%) is an increasing and positive monotone
function on (ay,a)], having a continuous derivative x’'(x) on (a1, a,) and o € (0, 1), then, for

Kk >0, we have

00 @) + I, (E o x) (X an)] - E(‘“ ;“2)‘

Il +x) , -
P AL
B (|E’ al)’ + ’E/(ﬂz)‘).

~2(1+5s)

Proof Using Lemma 2.5 and the fact that | E’| is s-convex, we have

e . _ o - - -
L @ o0 @) Iy B o0 )] - 225

(@ —an)

- 1 o o
ar 611/ ‘,bb+)»?—(1—)u)?
2 Jo

<=4 [/2[1 +25 = (=W [E @) + (1-2) |8 (@) ] dA
0

g (hay + (1 - Naz) | dr

=

-2
1 o '3
+ﬁ [Tk + (1 -0 ][2|Ea)|+ @ -1) E/(az)\]d/\]

2

1
-a-a {|E’(a1)|[/2[/\s—)\s(1—x)% 25 d
0

1

+f [A°+ 251 = 2)% —25] dk]
3

1

+ |E(a)| [/o2 [(1=A)F + A% (1= 1) = (1= A)F*]dn

1 o [*3
+/1 [(T=A) =Ar (1 -2 +(1-2)<*"] dx]}

2
1

3 1
<”2_“1{}E’(al)|[/ Asdk+/1 Ade]

=7 A ,
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1

3 1
+|E’(az)|[/0 (I—A)Sdk+/( - )de“
1
g A+ |E( 1-1)°dx
{ (a1>|/0 N |/( }

(‘ ) (m)! + ’E/(ﬂz)}).

ay —day
2

_ a) —a;
T 2(1+5s)

This completes the proof. O

Theorem 2.9 Let a; < ap and E : [a1,a;] — R be a differentiable mapping on (a;,as).
Also suppose that |E'|1 is s-convex on [ay, ay], x (%) is an increasing and positive monotone
function on (a1, as], having a continuous derivative x'(x) on (a1, a,) and o € (0, 1), then, for

k >0, we have

I )
) L% (o0 (@) +41% (B0 0 1(a1>)]—a(“”“2)‘

‘Z(dz—ﬂl)% x 2

<(a- al)( — ) <(S " 11)2M>q {([8"@)|"+ (2" - 1)[E(a)])

(ap+x)27%

QU

F (2 - 1) |8 @)|" + |8 @)|D7), @2.1)
wherep™ +q7! =

Proof Using Lemma 2.5, Holder’s integral inequality and the fact that |E’|? is s-convex,

we have
(o +k) o - a1 +ay
‘m[“lx-xlmﬁ(“”)( @) oL ) (Bo)(x 1(“1))]_Q<T)‘
ax —di ! a a
< /\Mux—(l—,\)x &' (ra1 + (1 - N)az)| dA
0

-2
1

et 15t
0

1
+/1 [I—A%+(1—A)%]

2

5#[(/02[1”%—(1 2)¥ ] dx) </| (rar + (1~ A)a2)|qdk>

+</:[1—A%’+(1—A)%]p )l(ﬁ|s(xal+(1 ,\)az)|"dx>l}

2 2

1 1
5M</2[1+x%—(1—x)%]"dx>p
2 0
1

{(/ AS|"/(u1)|q+(1 A /(a2)|q)d)\)§
0

1 1
+</ (M| E"(@)]" + (1 - 1)°| E' (@) )d,\) }

8 (har + (1 - Nay)| dA:|

Page 10 of 15
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1

1 1
:az—a1(/2[1+)hz_(l_k)g]pd}h)p
2 0

1

1 . 1 1 g
- E/ — (1= E/ q
{((s+ A s+1< 2s+1) (@)] )

1

1 1 1 q

[ —(1-—=—=)|2@)|"+ ————|E(a)|*

<s+1( 2”1> ( 1)| (s+1)2“1| ( 2)|

=202 [ 0) () (2@ s -1

F (2 - 1) |8 a)|" + |8 @) H7)

- —— o) () (@l @ - D@

(ap + K)ZW:(J

(22 1)| 8 @)| + |E (@) 7).
This completes the proof. O

Corollary 2.10 Let a; < ay and E : [a1,a3] — R be a differentiable mapping on (a1, a).
Also suppose that |E'|1,q > 1, is s-convex on [a1,a3], x(x) is an increasing and positive
monotone function on (ay,a,], having a continuous derivative x'(x) on (ay,a;) and o €
(0,1), then, for k > 0, we have

]

I FK(“"”C) [ oy (
2Aay—a)f e

oo ) ()
- (ap +x)2°5%" (s+1)25+1

x (14 (27— 1)7)(|&@)|? + | &),

o X)(X_l(ﬂ2)) + ’(1;‘::')§(az)‘(E © X)(X_l(al))] - E(al ;th)‘

wherep™ + g7t =1.

Proof Use (2.1) and let a; = |E'(a1)|9, by = (2! = 1)|E'(a2)|9, az = (2! = 1)|E"(a1)|9, by =

|E'(a3)|?. Here 0 < % <1 for g > 1. Then using (1.1), we obtain the required result. d

Theorem 2.11 Let a; < a3, q > 1 and E : [a;,a;] — R be a differentiable mapping on
(a1,a3). Also suppose that |E'|1 is s-convex on |ay,ay], x(x) is an increasing and posi-
tive monotone function on (ay,a,], having a continuous derivative x'(x) on (a1,a,) and
a € (0,1), then, for k >0, we have

Dela +K) ¢ o ~ _ a ~ _ (a1 +a
8 ety ot ) 5(25)

1-1 1-1 1

- a) —a K 1 (a—K 1 q 1 q
+ — _
- 2 a+K 2K 2k (s+1)2s+1

< {(|E @] + (2 = 1)|E@)[) 7 + (27— 1))+ |F(@)|)7 ). (22)
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Proof Using Lemma 2.5, the power mean integral inequality and the fact that |E'|7 is s-

convex, we have

D@ +6) oy o 7 ]
‘ﬁ[“mwmm(x @)+l - (B o 0(x 1(a1>)]—a<a1;a2>‘

_ 1

5422611/0 ‘M+)\%_( _

ax; —d 2 a a

< [/ [1T+a% —(1-A)«]
2 0

1 o o

+ﬁ [1-2ax +(1-2)r]

2

a) —ai % a a 1_%
= [(/0 [1+M—(1—A)K]dx)

g (hay + (1 - Naz) | dr

g (hay + (1 - M)az)|dr

& (ra1 + (1 - Nay)| d/\]

1

X 1+M -(1- A)%] E'(kal+(1—k)a2)|qdk)q

1-1
+(1 1-Ac+(1- x)] ) !

8 (hay + (1 - A)az)]qd/\) q]

(1-2)%]

X

1

<B4 T+2%¥ —(1=0)f]dr e
= (/0[+ T ])

1 1
X{

(/02[1 —Ak+(1 —x)%](x5|a’(a1)yq +(1-1)°|E(a)|") dx)q
+(

1-1 1-1
a; —aq K i(a—K 1 q
<< — + —
-2 <a+1<) ( 2k 2;)

x{( a1)|/ — AL - A)% +AK*H]da

[1-2% + 1 =2)F] (A& (@)]” + (1 - 2)°| E'(a2)|") dx)g}

N\»—-\
-

1

+ |E’(a2)\‘1/07 [A=2A) + A5 (1 =2)° =1 -21)<*] dA) !

1
+ <|E/(a1)|q/1 [+ 251 - A)% —Ak*]dx
2

1 q
|8 @)|* | [a-2y-2F Q-2+ @ -nF] ‘“) }

1
2

1-1 1-1
a) —a K (0 —K 1 q
< +—
-2 <oz+/<> ( 2k 2;)
1 1 1
= q 2 =/ q 2 s 1
X |a’(a1)| ASdA + !a (012)| (1=x)*da
0 0
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1 1 :
+<|E’(a1)|q/ Asdk+|5/(42)|q/ (1—A)de> }
3 :
a) —ad; K 1_% o —K 1 l_é
= —-———-- +_
2 a+i 2K 2%
1
1 ’ q 1 1 ’ q a
x————|& +—(1- g
{((s+ 1)2“1| a1)| s+1< 2”1) (a2)|
1
1 1 1 q
+—(1- E(a)|+ ———— |8 (ay)|”
(s+1( 2“1) (@)] (5+1)23+1| (@)]

1-1 1-1 1
a, —a; K ifa—K 1 q 1 q
2 (Ol+l€) ( 2K 2K> ((s+1)23+1>

x {(|8'(a)|" + (25 - 1)|E’(a2)|q)% +(2 1) |8 (an)|" + ’E/(ﬂz)‘q)% ).

This completes the proof. d

Corollary 2.12 Let a; < ay and E : [a1,a3] — R be a differentiable mapping on (a1, a,).
Also suppose that |E'|1,q > 1 is s-convex on [ay,a,], x(x) is an increasing and positive
monotone function on (ay,ay], having a continuous derivative x'(x) on (ai,a;) and o €

(0,1), then, for k > 0, we have

Tl +6) ¢ o - - a: - - (%1 +a
’m[xlzﬁ(ﬂw(ﬁ ° X)(X 1(612)) + KIX—Xl(aZ)—(:‘ ° X)(X 1(511))] - D<T>’

1-1 1-1 1

- as —a; K i(a—kK 1 q 1 q
+— _—
- 2 a+K 2K 2% (s+1)2s+1

x (1+ (2= 1)) (|E@)|" + |E(@)]").

Proof Using the same technique as in the proof of Corollary 2.10, the proof is complete. (]

Theorem 2.13 Let a) < ay and B : [ay,a;] — R be a differentiable mapping on (ay,ay).
Also suppose that |E'|1 is s-concave on (a1, a;], x (%) is an increasing and positive monotone
function on (a1, as], having a continuous derivative x'(x) on (a1, a,) and o € (0, 1), then, for

Kk >0, we have

’M[Kﬂ%W(Eox)(x-l(@))+K1“:X (on)(x‘l(al))]—8<w>’

2(ay _al)% X x~Haz) 2
- 3a; + as
- 4

X PN (|, {a +3a
5(ﬂz-ﬂ1)<W) (5) (“( 4 )‘Jr )

wherep™ +q71 = 1.
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Proof Using Lemma 2.5, Holder’s integral inequality and the fact that |E'|7 is s-concave,

we have
L@t rgex | (@o (@) + o[, (B0 ) (x Man)] - 2 D12
z(dz_al)% Ky =1(ap)* o XNX a)) +« x~Naz)~ SO0 XNX ai - 2
- 1 o o
<2 “1/ 425 = (1= 0¥ |8 (hay + (1 - V)az) | dA
0

-2

g (hay + (1 - Maz) | dr

1
< az —a |:/2[1+A%—(1—k)%]
2 0

1
+f1 [1-4% +(1-2)%]

2

%[(/;[1”& _(1_x)2‘]pdx>p(/07|E'(Ml+(1—k)ﬂ2)|qd’\)q

1 5/l :
+</1 [1—x‘5+(1—x)5]”dx> </1 |E/(m1+(1—,\)a2)|"dx> }

2 2

g (hay + (1 -Nay)| dA]

1

:(612—6{1)(W> (/(; E/()‘-dl +(1—)\.)6l2)‘qd)»>
1 1
+ (/1 |E/(Aa1+(1—k)az)|qdk) 1.

Since |E'|? is a concave function on [a1,4;] and using the Jensen integral inequality, we

have

1 1
/2|E’(m1+(1—x)a2)|"d)\5 (/2k*dk>
0 0
c,<d1+3ﬂz>‘
— 4 .

y <( 2 (hay + (1= Mas) dA)) ‘
(fo2 A*d2)

=

1
2

Similarly

1 1
/\E’(ml+(1—x)a2)]qd/\§</ A*dk)

1 1

2 2
:-/(3“1+“2)
—d 4 .

. <( J30a + (1= 1)ar) dm)‘

(i o)

IA

1
2

This completes the proof. O
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